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CTATUCTHUYHI METO/IA TOBYJIOBU ®YHKIIA HAJEXHOCTI HEUITKHX
EKOHOMIYHHUX ITOKA3HUKIB

B CcTatTi po3rsigHyTo rpobriemy ro6ynosu @yHKUIN HA/IEKHOCTI HEYITKUX EKOHOMIYHUX [TOKA3HUKIB 3 BUKOPHUCTEHHSIM
CTaTUCTUYHOIO IAX0AY A0 aHa/i3y v IHTeprperayii HasBHOI HEBU3HAYEHOCTI B KIIbKICHUX 1I8PamMeTpax AOCIAXYBaHNX MPOLECIB.
Ob6rpyHTOBaHO HEOOXIAHICTb 33CTOCYBAHHS HENAPaMETPUYHNX METOLIB CTaTUCTUYHOIO aHasizy, METO4IB CTIMIKOro OLIHIOBAHHS
LEHTPY pO3r1i04ily Ta METO4IB OLIHIOBAHHS BiAXWIEHb Bif LEHTPA/IbHOrO 3HAYeHHS 4715 QOPMasi30BaHOro OfUCy HEYITKOCTI B
KIJIbKICHUX EKOHOMIYHUX [TOKa3HUKAX. 3aIPOINOHOBAHO METOAMKY BUKODUCTAHHS CTIVKUX OLIHOK rpu rnoGy[0BI @yHKUIM Ha/IEXHOCTI
HEYTKUX EKOHOMIYHMNX MOKA3HNKIB. O3HAYEHI HarpsIMKu roaaibLInX JOCTIKEHb CTOCOBHO HEYITKOrO MOJE/IOBAHHS MOKa3HUKIB B
EKOHOMIYHNX 384a4aX.

KIto40Bi C/10Ba. HEYITKI EKOHOMIYHI ITOKa3HUKM, QYHKLIT HA/IEXHOCTI HEYITKUX EKOHOMIYHUX TOKa3HMKIB, HENapameTpuyHi
METOAM CTATUCTUYHOIO aHasni3y, METOAM CTIVIKOrO OLIIHIOBAHHS LIEHTPY PO3IOLiY.
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STATISTICAL METHODS FOR MEMBERSHIP FUNCTIONS BUILDING OF FUZZY
ECONOMIC INDICATORS

The aim of the research - to explore the possibility of using robust statistical methods in fuzzy modeling of economic
Indlicators. This work presents the problem of constructing membership functions of fuzzy economic performance using statistical
approach to the analysis and interpretation of uncertainties in the quantitative parameters of the studied processes. Investigated
the nature of problems arising in the analysis of uncertainty in economic indicators. The peculiarities of the objects, which are
Investigated, such as: limited amount of experimental data required for analysis and processing, poor reproaucibility of results of
observations; the heterogeneity of the objects of observation; no means of checking the assumptions of normal theory; the
practical impossibility of maintenance requirements that apply to random samples when conducting observations. The necessity of
the use of nonparametric methods of statistical analysis, methods of robust estimation of center of distribution and methods of
evaluating deviations from the Central values of the indicator for a formalized description of fuzziness in quantitative economic data.
Investigated existing approaches of robust estimation of center of distribution and deviations from the Central values of the studied
parameters. The technigue of using the obtained stable estimates when constructing the membership functions of fuzzy economic
performance. Identified areas for further research on fuzzy modeling of economic tasks.

Keywords: fuzzy economic indicators, membership functions of fuzzy economic indicators, non-parametric methods of
statistical analysis, methods of robust estimation of center of the distribution.

Beryn

HeBn3HayeHiCTh PHHKOBOTO CEPEIOBHINA BHCYBA€ OCOOJHMBI BUMOTH JIO MOJCIIOBAHHS EKOHOMIYHHX
MOKA3HUKIB B pi3HUX c(epax rocrmoJapchKoi MisUTBHOCTI, OCKUTBKM BHOIp ONTHMANBHOI CTpaTerii eKOHOMIYHOTO
PO3BUTKY MpPOXOJUTH B YMOBax HasBHOCTI 0araToajJbTepHATHBHHX CHTyallill, KOXHa 3 SKHX SIBISE COOOIO
MOCTITOBHICTh MOKJIMBHX CIIEHApiiB PO3BHTKY B 3aJE€KHOCTI BiJ 3aIJITaHOBAHHWX YIPABIIHCHKUX pimieHb. OOIiK
(hakTOpiB HEBH3HAYCHOCTI Ta HEMIOBHOTH iH(opMarii € HeOOXiTHOI YMOBOIO MOJICTIOBAHHSA EKOHOMIUHUX CHCTEM, B
SKUX 3HAYHOIO MIpOIO SKICTh (DYHKIIOHYBAaHHS OUIBIIOCTI MPOIECIB 3aJEKUTh BiJ MPUAHATHX YIPaBIIHCHKHUX
pillIeHB.

TpamuuidiHuii nUIAX ypaxyBaHHs (akTOpiB HEBH3HAYEHOCTI HAa OCHOBI IMOBIPHICHOTO Ta CTATHCTHYHOTO
MO/ICITIOBaHHS YacTO BHUSBISIETHCS HEIOLIBHUM 4Yepe3 HEMOXKIMBICTD JI0CTaTHBOTO TEOPETHYHOTO OOTPYHTYBaHHS
3aCTOCOBAaHMX METO/IB Ta BIJCYTHICTh ITOBHOI BHXigHOI iH(popmanii. HediTki MiIXomu € albTepHATHBOIO
3araJbHONPUHHIATAM KUIBKICHUM METO/aM aHajli3y CHCTeM Ta MaloTh Taki OCHOBHI IlepeBaru: Io-TepIle,
JTO3BOJISIOTh Pa3OM 3 YUCIOBHMH 3MIHHUMH BHUKOPHUCTOBYBATH HEYITKI BEMYMHHU Ta TaK 3BaHI «IIHTBICTHYHI»
3MiHHI; TO-IpyTe, NAlOTh MOMJIMBICTH BINHONICHHS MK 3MIHHHMH OIWCYBaTH 3a JOIOMOTOI HEYITKHX
BHUCJIOBIIIOBaHb; MO-TPETE, JO3BOJAIOTH NPEICTABISITH CKIIAIHI BiJHOLICHHS 3a JOIIOMOTOK HEUITKHUX aJTOPHTMIB.
Taki miaxoau mar0Th HAOMIKEHI, ajle y TOH e 4Jac, OUIBII MPOCTI Y BUKOPHCTaHHI Ta eeKTHBHI 3aco0u ommcy
MOBEIiHKH €KOHOMIYHHX CHCTEM, III0 HE MiATAI0ThCS TOYHOMY MaTeMaTHYHOMY aHaIi3y.

OcHOBHA YaCTHHA

He 3Baxkarouu Ha Te, 1110 MepIie 3rajayBaHHs PO HEYITKI METOM MAaTEMaTHYHOI'O MO/ICIIOBAHHS 3’ IBUJIOCS
OJIM3BKO MIBCTOJITTS TOMY, 1S Tally3b HAYKOBHX JIOCHI/PKEHb JJOCI € MAJIOBUBYCHOIO y Hallii KpaiHi. B Toii xe vac,
€KOHOMIYHI 3aCTOCYBaHHSI TEOpii HEYITKUX MHOXXHUH BXX€ YTBOPHIM CaMOCTIHHWIA HaykoBMH HampsiM. HediTko-
MHOXKHHHI MOJIENI JTy’Ke€ HPOCTI y BUKOPHUCTAaHHI Ta JAIOTh JOCTOBIPHI pe3yJbTaTH HaBITh B YMOBaX BHCOKOI
HEBM3HAYEHOCTI, a HEYITKO-MHOXXKHHHE MOJICJIIOBAHHS B aHAJi31 Ta MPOTHO3yBaHHI €KOHOMIYHMX SIBHII Ta MPOLECIB
€ OJIHUM 3 HaWOIITBII MEPCIICKTHBHUX HAMIPSIMKIB HAYKOBUX JTOCHIIKCHb.

Metonm, mo 0a3yroThcs Ha TEOpii HEUITKHMX MHOXKHH, BITHOCSATBHCS O METOMIB OLIHKHA Ta TIPUHHATTS
pillleHb B yMOBAaX HEBH3HAYEHOCTI. IX BHKOpHCTaHHA Tependadae GopManizaiiio BUXiJIHUX IapaMeTpiB i MiTboBHX
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€KOHOMIYHUX IMOKA3HUKIB, 0 XapaKTEePU3YETHCS JSSIKUM CTYIICHEM HEBU3HAYCHOCTI, Y BUIJIA/I HECUITKAX 3HAYCHB.
3pificHIOIOYM apu(METHYHI Ta iHOI omepamii 3 TaKUMH HEYITKIMH 3HAYCHHSMH 3a TPaBHJIAMH HEYiTKOI
MaTtematuku, excrieptd ta OIIP OTpUMYIOTH pe3yNbTYIOUMH HEUiTKe 3HAYCHHS Ui LIIBOBOTO TOKa3zHMka. Ha
OCHOBI BHXiZHOI iHQOpMaIii, MOCBiXy Ta IHTYIMmii, EKCHEPTH YaCTO MOXKYTh [OCHTh BIICBHEHO KIUTBKICHO
OoXapaKTepHu3yBaTH MeXi (iHTepBalM) MOXJIHMBHX (IOMYCTHMHX) 3HAU€Hb MapaMeTpiB i obmacTi iX HaWOUIBII
MOXJIMBHX (0aKaHMX) 3HAYCHbD.

[ToHATTS HEYITKOT MHOXHMHY HaifuacTille BBOAUTHCA SIK apa A = {x e X, u, (x)} ,de U, (x) — QyHKLis, 1o

BU3HAYA€ CTYMiHb HaNEXKHOCTI x 10 A . dopmanbHo, (yHKILIsS HaIEKHOCTI 33Ja€ThCs BiIOOPAKEHHSM:

H (x): X - [0,1], e X Ha3MBA€TBCS HOCIEM HEYITKOI MHOXXMHHM 1 32 YMOBH Sup /- (x)=1 — BizmoBinHa Hewitka
xeX

MHOXHHA HA3UBAEThCS HOPMAIBHOI. TakoX y Teopil HEUITKMX MHOKHH YacTO BHKOPUCTOBYIOTh METOJ OIUCY
HEYITKUX MHOXWH 32 JOMOMOTOI0 O.-PIBHEBHX MHOXHH, SIKi € TiAMHOKHHAMH 0a30BOi MHOKHWHH X Ta OMUCYIOTHCS

Tax: Z[a] = {x| i (x) > a} JUIsI BCIX 3HAUCHB ¢ € [0,1].

[TobymoBa ¢yHKHii HaIEKHOCTI HEWITKOI MHOXHHH a00 HEYITKOrO0 4Yrcia (HEWiTKOI BEIHMYMHH) MAae
BYKJINBE MPAKTHYHE Ta METOJOJIOTIYHE 3HA4YEeHHS. 30KpeMa, y cTarTi [1] momaHo 4acTOTHHH cmoci0 BH3HAUYEHHS
(GyHKII{ HaNEXKHOCTI, SIKUH 3aCHOBAaHUN HAa BUKOPHCTaHHI CTATUCTUYHOI iH(pOpMaIii TIpo AOCIiIKyBaHy BEIHUHHY,
IO ONHUCYEThCS HEYiTKo. Y poOoTi [2] 3ailicHEHO aHalli3 iCHYKOYOI JiTepaTypyd Ha HpEeAMET IMOLIYKY METOJIB
noOys0BH (YHKIIIII HAJIEKHOCTI HEUITKMX BEJIMYHMH 1 3pOOJICHO BHCHOBOK, IO Yy OUIBLIOCTI 3alMpONOHOBaHHX
BUIMAJIKIB (DyHKIIiSl HATEKHOCTI 3a/1a€ThCS EKCIIEPTaMU Ha OCHOBI Cy0’ €KTHBHHUX CY/IXKEHb, TOOTO HEBHUIAIKOBO.

OyHKIiS HANEKHOCTI, y 3arajbHOMy BHINAAKy, € (HOPMaJi30BaHUM OITUCOM CTYIEHS MNPUCYTHBOL
HEUiTKOCTI Ha JIeKii MHOXKHHI, 5IKa, Y CBOIO Yepry, sIBJISIE COOOI0 HOCIH HEUiTKOI BEJTMYMHU.

[IpuponHoto 1ns QYHKLIH HaJIEKHOCTI € BUMOra 10 il HemepepBHOCTI. OCKUIbKM, 32 BH3HAYEHHSM,
(YHKIIST HAIEKHOCTI HEYITKOTO Yuciia abo HeYiTKOI MHOXKMHH (hopMasti3ye iHTYITUBHE ysIBICHHS IPO T, IO SKIIO
JIBA CIIEMCHTH MHOXXHHU X JIWIIC TPOXH BiPi3HSIOTHCS OJUH Bill OJTHOTO, TO 3HAYCHHS (PYHKIIIH HAJICKHOCTI M
LIUX €JIEMEHTIB TAKOX € OJIM3bKIMHU.

Konkpernuit Bua ¢QyHKIIH HAIEKHOCTI BU3HAYAETHCA HA OCHOBI PI3HMX JOJATKOBHX IPHUITYIICHb PO
BJIACTHUBOCTI IUX (PYHKIIIH (CHMETPUYHICTh, MOHOTOHHICTB, HETIEPEPBHICTD MEPIIO] MOXiIAHOT TOIIO) 3 YpaxyBaHHIM
cnenn(iku HasBHOI HEBH3HAYCHOCTI Ta peaybHOi cutyarii [1].

VY GaraTboX MPaKTUYHUX CUTyalisx (YHKIIiS HaIEKHOCTI MOBUHHA OYyTH OI[IHEHA, BUXOSUHU 3 YaCTKOBOT
indopmarii nmpo Hel (HanpuKiam, 31 3HAYCHb, KI BOHA MPUAMAE Ha CKIHYCHIA MHOXHHI 0a30BUX TOYOK X1, ..., X,). Y
[bOMY BHII3/IKy TOBOPSTH, II0 BOHA YaCTKOBO BU3HAYEHA 3a JOTIOMOTI'0I0 «IIOSCHIOKOYOT0 MPHKIaLy» [2].

Ha mnpaktuni 3actocoByroThesi MeToau moOyJoBH (YHKIIH HaleKHOCTI 3a BHOIpKamMM 1 Ha IiJcTaBi
anpiopHoi iHdopmanii, B SKy BXOIATh oOMeXeHHs Ha Li ¢yHKIII. SIkmo anpiopHoi iHpopMarii npo BIacTUBOCTI
XapaKTepUCTUYHUX (YHKLIH HEZOCTaTHHO JUIA MOOYIOBH II€BHHX (YHKIIH, Mo Oymn O «ONTUMadbHUMH» B
SIKOMYCh 3HAuU€HHI, JOBOJWUTHCS BAABATHCS JO0 €BPUCTHYHHUX METOJIB 3HAXO/DKEHHS IUX (QYHKLIH 3 MOJaJbIIO0
EKCIIEPUMEHTAIIBHOIO TIEPEBIPKOIO «SIKOCT» BHOpaHUX ¢QyHKLIN [2]. OcHOBHUME (opMaMu QYHKLIH HaJIEKHOCTI,
0 BUKOPHCTOBYIOTHCS B TEOPii HEUITKUX MHOXHH [2] Ta MOXYyTb OyTH BHUKOPHCTaHI [UIS ONMHUCY KUTBKICHHUX
€KOHOMIYHUX MOKAa3HHKIB, € TPHKYTHA, TPAICIi€no1i0Ha Ta KBa3ia3BOHOMONI0HA (hopMHL.

3anexxHOo Bi HiNeH, 3aBIaHb 1 AOIUIBHOCTI IeTali3alii, Uil OMMCY HEYITKUX SKOHOMIYHHX ITOKA3HUKIB
MOXYTb OyTH BUKOPUCTaHI HEUiTKI BEJIMYMHU 3 BiJIOBIIHOO (GOPMOIO (DYHKIIIH HAJIEKHOCTI.

ImoBipHicCHUIT MeTon MOOYIOBH (DYHKIIH HaJIE)KHOCTI OCHOBAaHMH Ha CXO0XKOCTI NMOHATh HEYITKOCTI Ta
iimoBipHOocTi [3]. OOnaBa 1L MOHSTTS BUKOPHUCTOBYIOTHCS 32 HAsBHOCTI HEBM3HAUYEHOCTI B CHCTEMaX, SKa €
HACJIIIKOM BHIIAJKOBUX (haKTOPiB, HETOYHOCTI HAIIOTO 3HAHHS a00 MPUHIMIOBOI HEMOXKJIMBOCTI 1 HENOTPiIOHOCTI
OTPUMAaHHSI TOYHHUX pillleHb. AJie HaBITh Yy BHIAAKY, KOJM HEBH3HAYEHICTh MOXe OYyTH MojaHa HWMOBIPHICHOIO
MOJIEIUTIO, 3a3BUYai 3pyUHille ONepyBaTH 3 HEI0 METOAAMH TEOPii HEUITKMX MHOXHH 0€3 3aIIy4eHHs arapaTy Teopii
HMOBIpHOCTEH.

Bararo aBTopiB mpaup i3 Teopii HEWITKUX MHOXKHH Ta Teopii HMOBIpHOCTEH 3a3HAa4alOTh CyO’ €KTHBHICTh
(yHKIIIT HaJIe>KHOCTI HA BIAMIHY BiJl 00’ €KTHBHOCTI HMOBIPHOCTI SIK XapaKTEePHUCTUKH IIEBHOTO SBHUILA. AJIE LIIKOM
MOJKJIMBO 3a/1aBaTH (YHKIIIFO0 HAJEKHOCTI Tak, 00 MaJIOMMOBIpHA 3 TOYKH 30py Teopii HMOBIpHOCTEN momis Maja
HaliMeHIe 3HauYeHHs QYHKIIT HamexHocTi [2]. «HecrarucTianay npupoa moOyIoBU ASIKuX (HYHKIIH HAIEKHOCTI
HE O3Hayae, IO B SIKOCTI TakuxX (QYHKIIH HE MOXXHAa BHMKOPUCTOBYBaTH (yHKLIi po3moniny HMOBIpHOCTEH,
HOpPMOBaHi meBHMM 4nHOM. OTxKe, Hpu MOOYZOBI (YHKIIH HaIEKHOCTI MOXXHA BHOKPEMHUTH JiBa CIIOCOOU:
CTaTUCTUYHHUH Ta HECTATUCTHYHHIA.

3o0kpeMa, y [2] HaBeJeHO BH3HAYEHHS IOHATTA HEYITKOI BEJIMYMHHM a00 HEYITKOTO Yucia SK HEYiTKOI
MHOXXWHHM, sKa 3a/7aHa Ha 0a30Bidi MHOXkwMHI AiicHux ymcen R. Takox, y wii poOoTi BH3HaueHO anreOpaiuHi
orepanii HajJ HEYITKMMHU BEJIMYMHAMHM, JIOCTI/DKEHO IX BJIACTUBOCTI, MOKa3aHO JAEsSKi aHAIITHYHI Ta YHCENbHI
METO/IM 3HAXODKCHHSI [IUX PEe3yJIbTAaTIB.

Tax, apudmernuni omepariii JoJaBaHHS, MHOXKCHHS, BiHIMAHHS 1 IUICHHS, 10 BH3HAYCHI HA MHOXXHUHI
JIMCHUX YHCeN, TMOMMPIOIOThCS Ha KJIac HEYITKHUX 4ucell. [ 3HaXOKeHHS pe3yibTaTiB areOpaiuHux omepariit
HaJl HeYITKUMH BeJIMYNHAMH BUKOPHCTOBYEThCS HU3Ka AaHANITHYHUX Ta YUCEITbHUX METOIB.
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JociipkeHHs] TPUPOAN 3ajay, 0 BUHUKAIOTH MPH aHali3i HeBU3HAYEHOCTI B EKOHOMIYHUX ITOKAa3HHUKAX,
JO3BOJISIE CTBEPIKYBATH, IO B CTATUCTHYHOMY PO3YMIHHI OCOOIHBOCTSMH OO0’ €KTiB, SKi IOCIHIIKYIOTHCS, €:
oOMekeHHI 00CSAT eKCHEepUMEHTAFHUX JaHUX, HEOOXiMHUX Ui aHalmizy i oOpoOKW; moraHa BiITBOPIOBAHICTH
pe3yNBTATIB  CIIOCTEPEKECHD, HEOJHOPIMHICTH OO €KTIB CIIOCTEPEKECHB, BiJICYTHICTH MOMJIHMBOCTI IEPEBipKU
nepeyMOB HOpMaJIbHOT Teopii; MPakTUYHA HEMOMJIMBICTh 3a0€3Me4YeHHs BUMOT, SIKi BUCYBAIOThCS JI0 BHITAQJKOBHX
BUOIPOK MpH NMPOBECHHI crocTepexeHb. Ll 0co0IMBOCTI MTUKTYIOTh HEOOXIHICTh 3aCTOCYBAHHS HEapaMeTPUUHHUX
METOJIIB CTATHCTHYHOIO aHalli3y, METOMIB CTIMKOTO OI[IHIOBAaHHS LEHTPY PO3MOJUTY Ta METOIIB OLIHIOBAHHS
BIIXWJICHD BiJl ICHTPATLHOTO 3HAYCHHS JJOCIIUKYBAHOTO MTOKA3HHKA.

SIKII0 TOBOPHUTH MPO METOJH CTIHKOT0 OLIHIOBAHHS IIEHTPY PO3IMOILTY, TO MOXHA 3pOOUTH BUCHOBOK, IO
Ha JaHuil 4ac copMyBajiocs IBa IJXOAW JO OTPHUMAHHS CTIHKMX OLiHOK. [lepmmid miaxin, skuil Haifyacriie
BXXMBAETHCSl B HABYAJBHIA Ta HAyKOBIH JiTepaTypi, 3aCHOBaHO Ha NPHITYLICHHI NPO Te, IO HasBHAa BHOIpKa €
«3a0pYIHECHOIO» «TPYOUMM» MOMHJIKAMH, IO HEOOXIAHO CIIOYATKy BUSBHUTH, a MOTIM MEBHUM METOJOM YCYHYTH
a00 MigNpaBUTH, a TOTIM OJEepXaTW IIYKaHy OLIHKY. JlJIs BUSBICHHS «TpyOMX» 3HaueHb y BHOIpI 3a3BHUail
pexomeHaytoThcs kputepii CmipHoBa-I'pabbca i TutbeHa-Mypa, a it oOpoOku manmx — mimxomm IlyaHkape,
Bimzopa, Xy6epa, Xamnens, Memankuaa Ta inmmi [4; 5].

Jpyruii miaxin e GiIbll peanicTHYHUM, BiH po3risigae Oyab-sKke 3HaueHHs y BHOIpI K piBHOIPaBHE, SKE
BiJJoOparkae BIacTHBOCTI BUOIPKOBOI cykymHocTi. L{e# miaxin assi HeBeNuKuX BUOIPOK pealtizyeThes 3a JONOMOT 00
METOJIIB «PO3MHOXEHHs» BHOIpku: Oyctpen-merony (bootstrap) 1 okekHaiid-merony (jackknife abo meromy
«CKIIQJIHOTO HOXa») [4; 5].

VY MeTonax BHSBJIEHHsS I yCyHEHHs 3acMiueHHs BHOIPOK 3a pe3yJIbTaTaMH CIIOCTEPEKECHHS X|, Xy, ..., X,
OynyeTbes BapiamidHui psig (YHOPSAKOBAHHMX 33 3pOCTAaHHSM 3Ha4eHb) [4]:
X(1)<X(2) <... <X(N). (l)
Jst 3actocyBanHs Kputepito CMipHOBa-I'pab0ca oOumcIroeThCs 3HAYCHHS:
Xy —X
_ W
Ty =~ 2

N

JIe S — OIliHKa CepeTHHOKBAPATHYHOTO BIAXWICHHS 0; X — OIliIHKAa MAaTEMaTHYHOTO CITO/TIiBaHHS /.
3a B1IMOBIHOIO TAOIMLEI0 KPUTUYHUX 3HAUeHb BU3HAYaeThesl C, [4] Ta MOPIBHIOETHCS 31 3HAYEHHAM 1 (y).

Axmo Twm<C

BHCHOBOK, II[0 X(y, CYTTE€BO BIIXMIIAETHCS Bifl X, a OTXKE, € Tpy0Or0 MOMUIIKOIO. ICHYIOTh TakoX iHINI Pi3HOBUAH
JIAaHOTO METO[Y, SKi BUKJIaJIeH] y crieniabHii JTiTepaTypi i y3araiabpHeHi y [4].

3a HeoOXiJHOCTI BHMKJIIOUEHHS JEKUIBKOX TpyOMX IOMHIIOK BUKOPHCTOBYEThCs Minxin TurbeHa-Mypa —
y3araJpHeHHsI Kpurepito ['pab0ca Ha 1eKinbKa eKCTpeMaIbHIX CIIOCTEPEKEHb.

Topni BupimanbHe MPaBUIIO JUIsl BiIHECEHHS HAHOUIBIINX CIIOCTEPEKEHD 10 TPyOMX MOMHIIOK 3aCHOBAHO Ha
CTATUCTHII

TO BIpHOIO € rinmoTes3a H, Ipo Te, IO Xy, He € rpyboro momuikowo. Ilpu Ti> C, poOurscs

a

Nk Nk
Z(x(i) _fk)z Zx(i)
L, =X nex = 3
(k) N . A€ X N—k (3)
Z(x(i) -X)
i1

Amasioriune NpaBWiIO i€ 1Ak  HalMeHmmX crnoctepexkenb. CratucTuka L, TOPIBHIOETBCA 3

BIJMIOBITHUM TAOJMMYHMM 3HAYCHHSIM Ta POOMTHCS CTATUCTHYHHIA BHCHOBOK IOMO0 HAICKHOCTI HAHOLIBHIMX a00
HaMEHIIHUX CIOCTEPENKEHb IO TPYOUX HOMHIIOK.

[Ticnst 3acTocyBaHHsT METOMIB BUSIBICHHS I'PYyOMX MOMMJIOK HEPEXOJSTh A0 OL[HKH LEHTPY PO3MOJLTY 3a
BHOipKor0. [IJ1s1 IhOTO 32 YIOPAIKOBAaHUM BapiamitauM psgoM (1) oGuncmroeTses ominka 3a Ilyankape, To0To o -
oOpizana cepenns (0 < a <0,5), sika BU3HAYAETHCS (HOPMYIIOIO

1 N-[eN]
T(a)= F[OKN],'_%T@ , 4)

ne [ aN ] — uina gyactunHa Big N , TOOTO HAHOLIBINE IMiJIe YUCIIO, 10 HE TIepeBepye aN .
Ominka, 3anponoHoBaHa Binzopom, nepexbayae 3aMiHy «rpyOnx» 3HadeHb BHOIPKH Ha MOJIU(]IKOBaHi, TaK
3BaHi BIH30pOBaHi 3HaYE€HHS 3 YCYHCHUMH MOMIIKaMH [4].
3a cykymnHicTio (1) cepenne 3HaueHHs 11 piBHA @ (0 < ¢ < 0,5 ) BU3HAYAETHCSA (POPMYIIOO
117 N -1
W(a)=— X+ [aN](x([aN]+1) + x(N—[aN])) . (%)
i={aN +2
Jana npouenypa Binpi3HA€ETbCS Bif cepeanboi 3a [lyankape, ockinbku [ @N | 3HaYeHHS HE BUKIIIOUAIOTHCS
Hi 3 JBOTO, Hi 3 MPaBOTO KiHIM BapiamiiHOTo psimy. Lli 3HaYeHHS MPOEKTYIOTHCS B HAHOMIDKYY TOUKY YaCTHHHU
BITOPSAKOBAHOTO BapialliifHOTO psny, ska 3amummiacsa. OTxe, Ipyu BH3HAYCHHI cepeaHboi apudMeTndHoi OepyTh
yuacTthb yci N crocrepekeHb, TOOTO BTpaTh 00CsATy MOYaTKOBOT BUOIPKH HE CIOCTEpiraeThes. Bennuuny ¢ (piBeHb
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3aCMIUEHHs) MOXKHA BU3HAYUTH 32 BUOIPKOIO, a BIZIMOBITHE 3HAYSHHSI @ — 32 BiJIOBIIHUMU TaOIHIISIMH.

Pa3om i3 mepepaxoBaHHUMH METOJaMH POOACTHOTO OI[IHIOBAHHS, IMHPOKE PO3MOBCIOMKCHHS MAa€ TaKOX
KkiacuuHud minxin XyOepa. Bin Haragye mporenypu AJsl MOCTIJOBHOTO «IOMIMIIEHHD NaHuX 3a Binzopom. Ilpu
[bOMY BHUKOPHUCTOBYETHCS JiesiKa TI0YaTKOBa BEJIMYMHA K, IO BU3HAYAETHCS 3 yPaxXyBaHHAM CTYICHS «3aCMideHHSD
CTaTUCTUYHOI CYKYIHOCTI € Ta 3a/1a€ KPOK MOAU(DIKaIii Pi3KO BIIMIHHAX CIIOCTEPEKEHB [4].

O1iHKa cepeJHbOT BEIMYMHH 332 METOAOM XyOepa 3HaXOJUThCsI 32 (POPMYJIOI0:

1
0=— Zx,. +(n2 —nl)k ,
‘x,—é‘<k
Je 6 — crilika OLliHKa, BU3HAYAETHCA 32 JOIIOMOTOIO iTePAaTUBHUX MPOLENYp; k& — BEIMUYMHA, SKa JOIYCKA€ETHCS SIK
BIZIXWJICHHS BiJl LIGHTPY CYKYITHOCTI, TPUIMAE MOCTiiiHI 3HAUEHHs 3 ypaxyBaHHSM IIUTOMOI Bard rpyOux MOMHJIOK y
CYKYIHOCTI JJaHUX &, N; — YMCEIbHICTh TPYIH CIIOCTEPEkKEHb 3 iHTepBany |—o0;6—k|; n, — yncensHiCTh Ipynu
CIIOCTEPEKEHb 3 IHTEPBAILY (6 +k; oo); 6 — oTpuMaHa Ha Ioriepe/iHii iteparii oliHKa MOKa3HHKa.

Kpim onrcaHux BHIe METOIB OI[IHIOBAaHHS, ICHYE OpPHUTiHAILHUN MeTO/, 3anpornonoBanuii Teioku /1., 1o
3HAXOJUTHCS, MO CYTi, HA MEXKI MiX JBOMA BiIMIUCHUMH ITiTXOJAaMH 00 BU3HAYCHHS CTIHKUX OIIHOK IICHTPY. Y
JIiTEepaTypi e MeTo]| Ha3uBaeThesl OiBec-MeToIoM [6].

BiBec-MeTo jae MOXIIMBICT BH3HAUUTH IIEHTP PO3MOJUTY 1 BEJIMYMHY BIAXHICHHS B YMOBax, KOJH
TOYHMI BHJ] 3aKOHY PO3IIOJIUTY € HEBIIOMUM, aJie alpiOpHO MOKHA 3pOOUTH IPHUITYIICHHS ITPO HOTO CUMETPHYHICTb.
s GiBec-o1iHKH (fc) «BHECOK» JaHUX YHCIIOBOTO Ps/Iy OLIHIOETHCS OIKBaJpAaTHUMH Barami, sIKi OOUHCIIIOIOTHCS

ITEepaTUBHO 3aJIEKHO BiJl TIOTOYHHUX 3HAYEHb X, Ta 3HAYCHHS (fc) [7]. lllykaHO!O BETUYUHOIO € X :

n 14
xX= ZWixl. :Zwi , 6)
i=1 i=1

Je X; — 3HaueHHs, 1110 CIIOCTepiraeThes; w,— OikBaapaTHa Bara (OiBec).

VY (6) napamerpu n, X, € BiioMuMH, a OikBaJpaTHa Bara OOUHCIIOEThCA B TaKill IOCHiTOBHOCTI:

Busnavaerses pi3HHLA MK IOTOYHUMHU 3HAYEHHAMH X, Ta OiBecoM, oJlep)kaHUM Ha TONepeHil iTeparii.
Jlnst mepinoi itepartii X BUOMpAEThCS NOBITBHO (HATPUKIIAL, X,

Busnavaerscs MemiaHa aOCONMIOTHHX BiZXWIEHb IOTOYHHMX 3HAa4YeHb BiA Iepen0dadyBaHOTO LEHTPY
(ycepenneHoro 3Hauenss), 6iseca x: S = Me|x,. —fc| .

BikBagpaTHa Bara BU3HAYAETHCS 32 POPMYIIOLO:

X
0, SIKIITO : >1;

w, = s R , (7
(x,, - x) X —X
1]l-———=|, skmo ! <l1.
CS CS

Tlocridtna C — e mapamMeTp, 3a AOIMOMOIOK0 AKOro0 BHU3HAYAETBHCS, MNPHU SAKUX Bi,HXI/IJ'IeHHHX Bara w; y

piBHsiHHI (7) oGepTaeTbest B Hyunb. [Ipaktnuno C = 6 abo C = 9. JloOyrok CS BHMIpIOE IOMYCTHUMY Bapiallito o0
LEHTPY BUMIpIOBaHb, a u, = (X, —fc)/ CS — BIOXUJICHHS B YaCTKaXx I[i€l BEMTMINHU.

Sk cBiguarh yMcieHH] AociikeHHs [6; 7], GiBec-OliHKa BOJO/IE JOCTATHBO BUCOKOIO €(PEKTUBHICTIO, SIK
JUISL MaJIX, TaK 1 JUIsl BEIMKUX BUOIPOK.

Kpim Toro, 3a HasBHOCTI BUOIPKH HEBEIMKOTO OOCSTY 3aCTOCOBYIOTHCS METOAM, LIO 3acCHOBaHI Ha inel
IITYYHOrO 30UIbIICHHS OOCATY MOYaTKOBOI BHOIPKH. YTepIie ifnes «po3MHOXKCHHs» (resampling) BuOipok Oyia
3anpornonoBana Kenyem M. y 1949 p. y 3B’s3Ky 3 0OTOBOPCHHSM MPOOJIEMH 3CYBY Ta CTIHKOCTI OliHOK. OCHOBHA
i7Iest METO/Ty TOJISTaE B OLIHII €EKTHBHOCTI, HE3MIIIEHOCTI Ta CTIKOCTI OLIHKKA B TOMY BHITAJKY, SKIIO MTOYATKOBI
JaHi pOo30HMTH Ha TPYMH W OLIHUTH PE3yJbTaT, IKUHA OJEPKYEThCS MICIS TOTO, K OyIb-KYy TPYIy BHKIHOYHTH 3
posrisiny. Takuii MeTon Mae Ha3By «ckiagHui HiK» (jackknife), migkpecmioroum TMM caMUM YHiBEpCalbHICTB
Merony. Ha myMKy aBTopa, el MeTox KOHKYpye 3 6araTbMa OKpEMHUMH METOIUKAMH, IO HE 3aBXKIH € NPUIATHIMH
[6].

3aranbpHa ifies METOTy TOJIATaE Y TOCTiTIOBHOMY BHKITIOYEHHI 3 IIOYaTKOBOI BHOIPKH 110 OJTHOMY €JIEMEHTY
3 MOJAIIBIIUM iX TMOBEPHEHHSM; OOUMCIICHH] IIYKAHOI OLIHKHU JUIS KOXKHOI HOBO{, IITYYHO O/IEPXKaHOi BUOIPKH Ta
MOPIBHSHHI pe3ynbraTiB. Toal uis mo4aTKoBOI BUOIPKH O0CATY 71 OIEPKYEMO CTUIBKH K BHOIPOK, OJJHAK 00CAIOM
(n-1) xoxHa, 10 o3Hayae i (n-1) HOBUX 3HAYEHb OLIHKH. SIKIIO BHUKIIOYATH MO 2 €IEMEHTH, TO OJACPKHMO BXKE

KinpKicTh Bu6ipok C. = n(n —1)/2 3 06csrom y (n-2) enemMeHTIB KOKHA. Y 3araibHOMY BUIAIKY MOYXKHA OJEPIKATH

C ,f MITYYHUX BUOIPOK 00CATY (n- k ) €JeMEHTIB, Ic k — KUTBKICTh CIIEMCHTIB, SIKI BUKJTFOUAIOTHCS.
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Hosnaunmo X,,, — GiBec-ouinka jyist Beiel BUGIpKU; Hexall X, — aHANOriuHMi Pe3ysIbTaT MiCys Bi/IKKaHHS
onHoro enementy. Tomi, Maiouu B CBOEMY pO3NOpPS/DKEHHI pisHMII X, = kX, —(k—1)X;, onepkumo

«TICEBIIO3HAYCHHS» YHUCEN, SKI BHKOPUCTOBYIOTBCS SIK IOYATKOBI JaHi JUIS MOJAIBIINX PO3PAXYHKIB CEepPeaHbOT
«CKJIaIHOTO HOXa» [6]:

x*:%(xl+x2+...+xj+...+xkl (j=Lk). ®)

OTxe, OCHOBHA ifiess METO/IY TOJISITa€ Y BUKOPUCTAHHI «IICEBIO3HAUCHBY K HE3AICKHHUX PE3YIbTATIB I
OTPUMaHHS HEOOXiTHOI'O CTATUCTUYHOTO BUCHOBKY.
e onuH HEeMmapaMeTpUYHUN METO «PO3MHOXEHH:» BHOIPOK Mae Ha3By OyTcrpen-merony [6]. Lle onuH i3
METOJIIB OTPUMaHHS OLIHOK XapaKTEPUCTHK FeHEPAIbHOT CYKYTHOCTI 32 BUOIpKaMU Majoro o0CsTy.
Hexaii B pe3ynbTaTi CIOCTEpEKEHHS 32 BHIIAJIKOBOIO BEIMUYMHOIO X OTPUMAHO TaKy HACTYITHY HEBEIHKY
BUOIpPKY 3Ha4YeHb (y BUIIIA BEKTOPA):
Xe = (xela Xeds vves xen)' (9)
3a cXeMOF0 TaHOTO METOJTy CTBOPIOETHCS JIOTIOMiXKHA BUOIpKa X, TaK 3BaHa OyTcTpemn-Bubipka [6]. Lls HoBa
BUOIpKa MoBHHHA OyTH OaraTo B 4oMy HOAIOHA 7O €KCIIEPUMEHTAILHOI BUOIPKH X,, a mporec ii cTBOpEHHS — 10
npolLecy OTpUMaHHA iH(popMarii 3 eKcriepuMeHTy. TakuM BUMOTaM IIJIKOM 3a/I0BOJIBHSIE 7-MIPHUI BEKTOP Xj.
Xp = (Xp15 Xp2s +- o5 Xbn)s (10)
Ie KOXKHHMH €IeMEHT BEKTOpA Xp; BHIIAJKOBMM YHHOM BHOMPAETHCS 3 ENEMEHTIB X. IHIIMMHU CIOBAMH Xy = X
MIPUYOMY j € BHIIQJKOBUM IIUTUM YHCIIOM i3 Aiana3oHy [1; n].
3a BHOIPKOIO OOYHUCIIOETHCS CepeqHE 3Ha4YeHHs abo Oynb-sKa iHIIA OI[HKA (HampuKian, OiBec-OliHKa).
[To3naummo Ti x,,, Ta HA3BEMO OYyTCTpEI-CepeiHIM:

X = D % 1 (11)

3HAYCHHS X,,;, MOXKE JICIIO BiIPi3HITUCS BiJ OLIHKH X,,, 32 CKCIICPUMCHTAIHLHOIO BUOiIpKOIO (9):

Y = D X0 (12)

Leit akT 3HOBY IMITYy€ MOBEIHKY BHIAJIKOBOI BeIMYMHU X B eKCIepuMeHTi. SIkOu MokHa Oyio e pa3
TIOBTOPHUTH BECh €KCIIEPUMEHT, TO BiH HE O0OB’S3KOBO MIr OM JIaTH T€ X caMe 3HAYEHHS X, IO 1 B MEPIIOMY
CKCIICPUMCHTI.

Jlo mTy4HO CTBOpPEHO! BUOIPKH BEITHUYWH X, MOYKHA 3aCTOCOBYBATH BCi BiIOMi METOIH pENpe3eHTAaTHBHOI
CTaTHUCTHUKH, OCKIIBKH OOCST BHOIPKH € BENIUKAM. 30KpeMa, MOKHA OOUHCIHNTH cepelHe 3HadeHHS abo Oymb-siKy
IHIITy OIIIHKY 32 BCiMa BETTMYUHAMH X5, TOOYIYBaTH TiCTOTpaMy, 3a KO0 BU3HAYUTH HEHTP PO3IIOALTY TOIIO.

Jiist oTpuMaHHSI BENMYMHH OLIHKH BIAXWJICHHS TPAIUILIHHO 3aCTOCOBYETHCS METOJ MOOYIOBU NOBIPYMX

iHTepBaiiB [6]:
RTINS (13)

le X, — UEHTP PO3MOAULY; ! — 3HAYEHHs CTATHCTUYHOTO KpuTepito CTHIOJEHTA IS BiZIOMOI KUIBKOCTI CTYIEHIB
cBoboau i 3amaHoro piBHA HoBipuoi WmoBipHOCTI (& = 0,90; 0,95; 0,99); 1, — Apyruil HEeHTpaNbHUIE MOMEHT abo
JICTiepCis:

+00
4y =S8% = j(x—xu)zp(x) dx. (14)

s
Jucnepcis, BUpaxarouu CTYIIHb PO3CIIOBaHHS BUIIAJKOBOI BEJIMYMHH, € IECHTPOBAHOIO XapaKTEPHCTHKOIO,
a, OTXKe, Oe3M0CepeHbO 3aJCKHUTh BiJ KOPEKTHOCTI BHU3HA4YEHHS IEHTPY posnofiiny. KpiM Toro, cam meron
OTpHUMaHHS OIIHKM BigxwieHHs (13) opi€eHTOBaHMHA Ha CHMETPHUYHI PO3MOALIH, TOOTO Ia€ MOXIIMBICTH ONEPKATH
IHTEpBaJl HEBM3HAYEHOCTI, CUMETPUYHMIA, BIJHOCHO TepeadadyBaHOrO LEHTPY X, . SIKo X posnomin He mae

OakaHOi CHMETPUYHOCTI (1[0 Ha MPAKTHIN 3yCTPIUAEThCS YACTIIE), TO 1 3aCTOCYBaHHS METOAY € HEKOPEKTHHM.
Tomy 3acrocyBanus minxony (13) 6e3 BiANOBIIHOTO OOIPYHTYBaHHS € CYMHIBHUM.

PosrisiHemMo fesiki okpemi MeToau MOOYOBH JOBIpUMX IHTEPBANiB, SKi BIAIIOBIIAIOTH MEPLIIOMY IiIXOIY,
a, 30KpeMa, KIIACHYHUI OBipuMii iHTepBal, OiBec-iHTEepBa Ta JKeKHal(-iHTepBai [6].

Knacwunwmii 1oBipunii iHTEpBal I TeHEPAIBHOI CEPEIHBOI 32 MAJIOI0 BHOIPKOIO OYAYETHCS 32 POPMYIIOL0:

x—-A,,<x,Sx+A,,, (15)

M.6. 0

y.n—1

ge A, = — IpaHMYHA TIOMHJIKA Maylol BUOIPKH; f,, , — KPUTHYHE 3HAa4eHHs po3noainy CTbIoJeHTa Npu

y.n—1
n—1

3aaHii TOBipYii IMOBIPHOCTI ¥ 1 KIJIBKOCTI CTYIeEHiB BUTbHOCTI (n-1); x — BUOIpKOBE cepenHe; s — CTaHIapTHE
BiJIXMJICHHS 3a BHOIPKOIO.

Ilpn mpomy nepembavyaeTbCs, MO BHUINAIKOBA BeJUYMHA X IIANOPSIKOBAaHA HOPMaJbHOMY 3aKOHY
PO3TIOALTY.

BicHuk XmernbHUUbK020 HauioHanbHo20 yHisepcumemy 2015, Ne 3, T. 3 29



EKoHoMiYHI HayKu

Jnst posrsnyToi Buie (6) OiBec-OLIHKM MOXKHA OAEPKaTH OLIHKY BIAXMJICHHS Ta MOOYIyBaTH CTIMKHI
JOBipUHMii iHTEpBAJ 3a TaHUMH BUOIPKH, IO AOCIIIKY€eThCS [8].
IMpoueaypa po3paxyHKy QuMCIEPCii BUKOPUCTOBYE OiBEC-OLIHKY X, a JUI JUCIEPCil, 10 OIHIOETHCS,

3aCTOCOBY€ETLCS BUPA3:
- ~\2 4
n- Z(x‘. — %) (l —uf)
var x = il ) (16)

n,
i

DOV (BE] (S (RPN

i=1 i=1

n
ae Z — O3HAYae€ MiJCyMOBYBaHHs 3a u, <1 .
i=1
Jlis OTpUMaHHS IOBIPYMX MEX Ui X BUKOPHCTOBYEThCA [-KpuTepiii CTHIONEHTA 3 KiIBKICTIO CTYIEHIB
cBoOOaMN V= 0,7(n - 1) , [0 TIPUBOJIUTH JI0 JOBIPUOTO IHTEPBAILY:
XxtJvarx . (17)
s anpokcumartist qoope mpaittoe pu 7 > 8 . [ BUOIpOK MEHIIIOrO 00CSTy BUKOPUCTAHHS JAHOI OI[IHKU
JIOBIpYOTO IHTEPBAJLY € HEJOLIBHHUM, IO 1OB’3aHO 31 3HAYEHHSIMH 7, .

3a oepKaHOIO OIIHKOK IEHTPAIFHOTO 3HAUYCHHS BUOIPKH 32 METOJIOM «CKJIaTHOTO HOXa» BH3HAYAETHCS
3HAYCHHS OIIHKU aucmepcii [§]:

D* = /fo—% S| | fke-). (18)

Ouinka aucnepcii BUKOPUCTOBYETHCS sl MOOYIOBM NOBIpYMX IHTEpBaliB 3a JIOIIOMOIOI0 KPHUTEPIiIO
CrbrozienTa (Hanaii OyJjeMo BUKOPHCTOBYBATH TEPMiH JKeKHal(-iHTepBan):

x*tt, AD*. 19)

Ha ocHoOBi ommcaHnx BHWIE OLIHOK MOXY OyTH BH3HA4eHI MapaMeTpH HAWOUTBIN BXKHBAaHUX B TeOpii
HEYITKMX MHOXHWH (YHKIIH HAaJeKHOCTI. 3alpoloOHyeEMO METOAMKY 3aCTOCYBaHHS KOMOIHAIiH CTaTUCTHUIHHUX
OLIIHOK JUIsSi BCTAHOBJICHHSI 3HAa4YeHb MapameTpiB (yHKIIH HaJIEKHOCTI TPUKYTHOI Ta TpamewienoioHoi dGopm, sk

HaAMOUIBII BXXKUBAHUX B €KOHOMIYHUX JIOCHI/DKEHHSX, a TAKOXK HaHOLIbII MPOCTHX y BUKOPHUCTAHHI HA MPAKTHII
(tabmn. 1).

Tabmuus 1
OcHoBHi Buau GpyHKIiH HAJIEKHOCTI HEUITKUX MHOKHH
DyHKIIST HAISKHOCTL Oruinku napameTpiB PyHKIIT HATEKHOCTL
Tpuxkymna ITapameTtp c:
0, axwo x < a; ouinka Ilyankape, Binzopa, Xy0epa abo Trroxku
—a , AKwo a < x<c; (GiBec-oIiHKa);
c—a

METOA «CKJIAIHOI'O HOXa» abo 6yTCTpCH—M€TO}_I;

, AKWo ¢ < x < b;
b-c

0, axuo x 2 b.
IMapameTpu a Ta b:

KJIACUYHUI TOBipuMii iHTepBa, GiBec-iHTEpBaJI Ta

okekHand-iaTepBanu (13), (15), (17), (19), ne B sikocrti

LIEHTPAILHOTO 3HAYCHHS OEPEeThCs BIANOBITHE BUOpaHe

3HAQYCHHA C

@
T

™~
A

Tpaneyicnoodiona Iapamerpu c Ta d:
0, axwo x < a; KJIACUUHUH NoBipumii iHTepBal, OiBec-iHTEpBal Ta
% ko a<x<c; mxekHad-iaTepBanu (13), (15), (17), (19), ne B sikocti
u,(x,a,b,¢,d)= 1 axuo ¢ < x < d; LIEHTPAIBHOTO 3HaYCHHS OEPeThCsI OJTHA 3 OL[IHOK
::; , srwo d < x < b; (ITyankape, Biazopa, Xy6epa abo Teroku
0, skwo x > b. (6iBec-o11iHKa); a00 OIiHKA 32 METOJOM «CKJIAJHOTO

HOXa» ab0 OyTCTpeIn-MeToI0M)

05 IMapameTpu a Ta b:

BianosigHo minimanvre Ta MakcumaibHe 3SHAYCHHS

JIOCTIKYBaHOT €EKOHOMIYHOT BETUIHHU
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TakuM 4YWMHOM, 3a3Hau€Hi BHWIIE METOAM CKJIAJaloTh OCHOBY MAaT€MaTH4HOIO arapary oOOpOOKH
CTAaTUCTHYHUX JAHWUX IIOJ0 CKOHOMIYHHX ITOKa3HUKIB Ta opraHizamii iHpopMamiiHoi 6a3u 3 TAKUMHU IMOKa3HUKAMH
Ut 3a0e3MedeHHs iX SKICHOTO aHaji3y Ta MPOTHO3YBaHHSA 3 BPaXyBaHHSM IMPHCYTHHOI HEBU3HAUEHOCTI HEUITKOT
TIPUPOLIH.

BucnoBknu

OTxe, 3alpONOHOBaHA BHILE METOAWKA MOOYNOBM (YHKIIH HAJIEKHOCTI HEUITKMX EKOHOMIUYHHX
MOKa3HUKIB J03BOJISIE OTPHUMATH HEYITKI YSIBJICHHS MPO KUIBbKICHI XapaKTepPUCTUKH PI3HUX €KOHOMIYHUX 00’€KTIB 3
BpaxyBaHHSIM ICHYIOUOi HEBM3HAUEHOCTI HeWiTKOI npuponu. JlaHWi MiAXxix Aae MOXIIMBICTH BHKOPHCTOBYBATH
HasiBHY CTaTHCTHYHY iH(opMamilo npo AMHaMiKy eKOHOMIYHHUX ITOKAa3HHUKIB Ta OTpUMYBaTH (opMaiizoBaHHN OMHC
MPHUCYTHHOI B HUX HEBU3HAUCHOCTI. METOMU CTIMKOrO OIIHIOBAHHS IICHTPY PO3MOMALIY Ta BIIXHJICHHS BiJ HHOTO
JIAf0Th OCHOBHI 3HAYEHHS OLIHOK Ui 1MOOYIOBM (YHKIIH HAJEKHOCTI HEYITKUX EKOHOMIYHMX MOKa3HHKIB, II0
MOBUHHI OyTH TONOBHEHI 3MICTOBHUM aHaJli30M LWX MOKa3HWKIB sl OOIpyHTOBaHOTO BHOOpY ¢opmu (yHKii
HAJIe)KHOCTI Ta TOYHUX 3HAYEHB iX mapametpis. [Io0ymoBaHi HEUiTKi eKOHOMIYHI TOKA3HUKH, B CBOKO YEPTy, MOXKYTh
OyTH BHKOPHCTaHI B IOAAJBIINX alropuTMax oOpoOku iH(opMmarii s OTpHUMaHHS HOBHX 3HaHb NPO Tepedir
PI3HOMaHITHHX TIPOIIECIB B eKOHOMIYHHAX 00’ €KTaxX Ta AWHAMIKY CTaHIB iXHIiX ITiICHCTEM.
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